
League Risk Analysis
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League Sector-Country Breakdown
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Size Distribution
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Style Distribution
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League Style Analysis

      Portfolio Sample Size Adjustment: Yes
Tilt Deflator Used: Market
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Style Skyline (Sector Adjusted)

-4.0

-3.0

-2.0

-1.0

0.0

1.0

2.0

3.0

Book
 to 

Price

Divid
end

 Yield

Earn
ing

s Y
ld

C'Flow
 Yield

Sale
s to

 Price

EBITDA to 
Price

Rtn o
n E

qui
ty

Earn
ing

s G
row

th

Inc
om

e/S
ale

s

Sale
s G

row
th

IBES 12
Mth G

r

IBES 1Y
r R

ev

Mark
et C

ap

Mark
et B

eta

Mom
ent

um
 ST

Mom
ent

um
 MT

Debt
/Equi

ty

Fore
ign

 Sale
s

Style Factors

St
d 

De
v f

ro
m

 B
en

ch
m

ar
k M

ea
n

© Style Research Limited 2007
www.StyleResearch.com

Benchmark: Aust top 98%
Evaluation Date: 200707  Aust Survey Demo League


